ALk LB

XUSig

MAZFIEUES . F3033924
REREIEIES . Z0013026
EiE: 021-68757089

@?F«Eﬁ-.ﬁ.ﬁll

DONGHAI FUTURES

AT A

SRR EEM EE SRR

FRSHAR IR G kg eH 2025-9-22

G RISER: IERFRI[2011]1771S

FECk

MAVEIEZIES: F03118003
EE3E: 021-68757089
HBFE: wubx@gh168. com. cn

#B#E: liuhf@gh168.com.cn



2utR, IS RERARITIRE R

RS O EE (%) ARBRARKIE (%)

3.5%

3.0% 3.05%
3.0%
2.0%
2.5% .
1.0% 2.17%
l 2.0%
0,
0.0% 5 - »
oo E— B= E= g JEkal
o 1.0%
2.0%
0.5%
3.0% .
mafEES mEEES S E S WE N
« . _ aifRy. BISHERETW
it WIBEHEAESE (t/i) e P———
4000 R .
3500 SRS WIES
3000 W= 1318 1216
2500 FEN 1305 1207
iggg == 1321 1223
1000 =N 1301 1201
500 Be-HE 20 22
0 = =1
S LR L 1:54% 1:83%
N ek (KEM) 28 36
e A B B B T B R B T B B _
SS9 SN YILL DI L LA BKERIE (KZRY) 2.17% 3.05%
SS888888¢8¢8¢888888¢88¢8¢.8¢802X% 568 (F) e 1292331
s EHa%: &R (B) Bei (F) -59936 -19084
——CZCE: 4 EHhEN: =0 (3 \ *$E BR 1%
—CZCE: W THEY KEh (B) (o ;T‘uéﬁu ;lﬁu:e;

WEX. R, AREHAR



E T3 I

4500
4000
3500
3000
2500
2000
1500

1000
2021-01-22

a4t
BCERINTE

4040

2022-01-22

3540
3040
2540
2040

1540  Seeor=mmeemeny

-

——.- re—————-

1040

540

40

1828
18198
2858
25220
3H10H
38270
48148
sH4H
55218
68780

H Rt

EX TRy

2023-01-22

2024-01-22

2025-01-22

—

6524H
7B11H
7828H
8B 14H
8B31H
98 17H

108 10H

(7]

10H27H
11813H

118308
128178

Fit i)

20214F

20224

20234

= [/\:
TR X BB NTE
4040
3540
3040
20214F
2540
2040 20224
1540
\-_---i---\.___/\-\--~__. 20234
1040
540 20244F
40
OO OONOOONOOOOOOOOOoOmm - 20255
N O N ANO NS I A NS A0 dANONMON~
o L ~ @K ;5 [ o LT E T T T T T T
7N =4/
YRIEIRNTS
4040
3540
3040
20214
2540
2040 2022
1540
P A 20234
—man el T NaA Ao
1040
540 20244
40
CONONOOOOOOOOOOOOOOOOmm - 20254
M NSRS I EIO8IRNSROSN
B T Y T A A HFBR IR
oS 1w o0 ggggy IGHAI FUTURES

NEX, FEIn. ZRigHALS



LTI T

S e ‘ |
BT iZMm RN TS
4000 4040
3500
3540
3000 3040
2021
2500 F
2540
2000 - 20224
1500 L
1540 L
1000 e e 20234
1040
>00 510 20244
2019-11-28  2020-11-28  2021-11-28  2022-11-28  2023-11-28  2024-11-28
i]éjt iﬁf’iﬁ L’E;F\ i]{EEP Ejt :{Ejt Eﬁé 9@ -/ 2025_{5'5
nfuguuguuguugu@ugon@ugngugn@ugngugn@ug
N OO N ANO NS A NS A0S dNO NN O~
e frfrrrzfrisorrsooroos
27EE X
AR IS R R
Bt X
4040 4040
3540 3540
3040 3040
20214 20214
2540 2540
2040 20228 2040 20225
1540 1540
20234 T e S . - 2023%F
1040 1040 Seerl ETSsee
510 20244 <40 2024%F
40 40
OONOOOOOOOOONOOOODOOOOom 20254 OONOOOOOOOOODOOODOOOODOom 20254
o n NSRRI IJEINRIANSRARN Mg My SRI I NI O8I RNSRTRD < 27 1
Crirrere T e S oromm o o m o m CrfTrrere f oS rmmmmmm m o m S A DT
— N NN oMo N ONMNW®ONO QoA — N N o< N e e s INGHAI FUTURES

NEX, FEIn. ZRigHALS



AEOIAHNEEZFTM ()

1300
2000 200
100
0
-100
-200
-300
'\(0 '\(o '\(0 '\(o '\(o '\(o '\(o '\(0 '\(0 '\(0 '\(0 '\(0 '\(0 ,\‘0
F & NI FEEY S

P PP PP cﬁb cﬁb cﬁb cﬁb P

S S S S A A S S S S S S S

mm T HENEE ——CZCE: 4. £hHEHD: BEM (H)

— 2t B s D (B)

2024 emee 2025

5% G/ —

I EREE

01545EE =93 -96 L) 3 2
0554EE -182 -190 -173 8 =
095AEE -229 -232 32 3 -261

%@\)zﬁa&,ﬁ.ﬁ*ﬁ

DONGHAI FUTURES

NEX, FEIn. ZRigHALS



“RE1-5i0E

700 700

500 500

300 W
100 300

2100 ‘S 100

L1 =

-300 A~V
-100 Svssa -
-300

SR IR SR\ SR S R\

v v % % v % % v
%Q’ (o@ /\Q’ cb@ O)Q) \Q@ '\\Q’ \q?’ -500
1H18H
SA2001-SA2005 —— SA2101-SA2105 —— SA2201-SA2205
SA2301-SA2305 =———SA2401-2405 e=== SA2501-2505
4hERS-9f =

SA2009-SA2001
SA2309-SA2301

2H18H 3H18H 4H18H 5H18H

SA2109-SA2101
SA2409-2401

6H18H 7H18H 8H18H

SA2209-SA2201

= e = SA2509-2601

500

300 BE (1-5) -89
100
-100 BZE (5-9) -47
-300
500 BZ (9-1) 136

94198 108198 118198 128198 18198 28198 38198 481980

SA1905-SA1909 SA2105-SA2109

SA2005-SA2009

SA2205-SA2209 SA2305-SA2309 == == = SA2405-2409

-94

136

-78 5 -11

205 -5 -252

-127 0 263
\i )) DONGHAI FUTURES

NEX, FEIn. ZRigHALS



3500

3000

2500

2000

1500

1000

500

0

2020-02-18

XIFIE: smm: KAk mHMESMN:

— AW smm: KRk WHIEM: A ()

FAEE: Smm: KiR: MIRIEN:

3540

3040

2540

2040

1540

1040

540

40

182H
1817H
2H1H
2H16H
382H
3817H
4H1H
4817H
5SHS5H
5H20H
654H
6H19H
784H
7H19H
8H3H
8H18H
9H2H
9H17H
1088H
10823H
11878
11822H
1287H
12822H

R BA IX

DONGHAI FUTURES

NEX, FEIn. ZRigHALS



HEER~E (Hr)

HELLHE ()

20214

20218

20224

20225

2023

—2023%F

20244

— 20245

——----2025%

HyeHet
HoHTT
H/THTT
HgtHoT
HsHoT
HozHe6
HSsHe6
HozH3
HsH?S
HitH!L
HsHL
HozH9
HyE9
HozHs
HsHS
HeTHv
HvHv
HetH¢e
HrE¢e
H.THT
HzHt
H.TIHT
HTHT

20

------2025%F

HOLEHZL
HSLELL
H.eHOL
HyEHOL
HeLH6
HozHS
H8HS
Hic¢HL
HeH!L.
HYLE9
HieHS
H6HS
HicHY
HeHy
HSLHE
HszHT
H.H?
HocH!L
HLEL

(EEhR /48R &)

BREE

HERHETE (5TE)

20214

20214F

20224

20224

2023

52%

20234

20244

50%

20244

——----2025%

48%

R & BRI
DONGHRI FUTURES

HeeHet
HifHc
HoTHTT
HocHot
HecHe6
HoTH6
HstHS
HeHS
HeeHdL
HSHL
HSTH9
HeH9
HITHS
HetHv
HerHy
HocHe
HorH¢E
HtcH<¢
HvHT
HelHT
HIHT

——----2025%F

HyzHzT
HoHtr
H/THTT
HszHoT
HsHoO1
HozHe6
HsH6
HozHS
HSHS
HizHL
HSH<.
HozH9
HvH9
HozHS
HSHS
HeTHv
HvHv
HeTH¢E
HrH¢e
HiTHT
HeHt
H.TIHT
HTHT

NEX, FEIn. ZRigHALS



ErRERI AR

N
!

Sl

i

E2h

100

100

20214

20214

20224

20224

20234F

20234

65

65

20244

20244

60

60

---=-.2025%F

55

---=-.2025%F

55

HyeHt
HoHTT
HLTHTT
HetHoOT
HgHo1
HocHe6
HsH6
HozH3
HSHS
HicHL
HSH.
HoczH9
HvH9
HocHS
HSHS
He6THY
HvHY
HertH¢e
HrHE
H/iTHT
HeHt
H/THT
HIHT

HveHzt
HoHtr
HiTHTT
HetHot
HsHoT
HoczHe6
HsHe
HozHS
HSHS
HitHL
HSHL
HocH9
HvH9
HocHS
HSHS
HeIHY
HvHY
HeTH¢E
HvHE
H.iTHT
HeHc
H/iTHT
HIHT

FRESETEEFIRE (B12)

BRBRGi%=

SURE

%
75.53

774
-1.87
-2.42%

%

88.87

90.84

-1.97
-2.17%

=
{=:]

By

N

£R
[EIBKER

[EBK

R & BRI
DONGHRI FUTURES

\
)

{

IRiBHRR

BN,

$IEX.



9
oz
we|
HE| o
WE| =
o ‘" lvm
EERQnaR Ke| &
MR+ = P ,
| K
U B
H H o o o
S N & N &
Q Q Q 5 5
m
]
i
HeeHer = |
HeHer ._%WMWMB
HITHTI m - ' q
HizHot <
HocHe6 ~
HziHe6 =
HozHs i
HeHS "
HerHL
HLHL
HozH9
_m_mmw Wﬁ%mmm
m_m.ﬁmm /,z__.D_/_/A_.Z
HocH P e '
HyiHv
HgtH¢e
HTTHE
1+ HezHe
m HsHz
He6THT .
= S CIEES S
S 8 88 8 8 R ° ahinl L
& & & & & Gy G o o o
i o [20] < [Fp] — o~ ™ < n
o o o o o o o o o o
Q Q Q Q Q 5 5 5 Q m
i i
] ]
] ]
] ]
HezHaT HetHer
HtHer HeHer
HITHTT HITHTT
HtcHot HicHot
HocHe6 HocHe6
HeIHS6 ‘ HeTHS®
HozHS S H9rHS
HeH8 /\. HeHS
HetHL 7 HetHL
HLHL “. HLHL
HozH9 ! HocH9
)
MMWMm { Mwwmm
HoeHY w HoeHv
HyTHv A. HyTiHv
HszHe ! HszHe
HiTHE / HiTHE
HeeHe b 4 HezHe
b HsHe  # N HsHe
i Hetgr K P HeTHT
&’ HIHT _H ' HTIHT
._ll o o o o o o ._..WN o o o o o o o o o o o
._W Iy 2 0 S n ._.M.__._. S ® ® N © 1 § A &
N\




EEFFEF

i

BXHR,

3000

EEFER

2

2000

2500

1500

20214F

2000

20214F

20224

1500

1000

20224

1000

500

20234

20234

500

20244

20244

———==-2025%F

-500

———==-2025%F

-500

HzeHet
HiHu
HoOTHTI
HozHot
HetH6
HoTH6
HscHS
H8HS
HttHL
HSHL
HS8TH9
HzH9
HITHS
HetHv
HziHY
HotH¢
HotHE
HtzHe
HrHT
He6THT
HIHT

HzeHet
HifHz
HoTHTT
HozHot
HetHe6
HoTH6
HscHS
H8HS
HttHL
HSHL
HS8TH9
HzH9
HITHS
HetHv
HziHY
HozHe
HotH¢
HtzHe
HvH¢
He6THT
HIHT

R & BRI
DONGHRI FUTURES

\
)

{

NEX, FEIn. ZRigHALS



R & BRI
DONGHRI FUTURES
EElR. RSHRES

20214
20224
20234
20244
——--=.2025%F
20214
20224
20234
20244
——--=.2025%F

HTHTI HSTHTI
HeHa HeHer
HotHTI HotHTL
HieHoOT HieHOT
HSTHOT HSTHOT
HezHe6 HecHe6
i HetHe ' HetHe
i H8zHS 5 H8zHS
! HerHS8 ! HerHS
W HizHL i HieHL
i HITHL v HITHL
o HstH9 ? HstH9
> H6H9 < H6H9
s HveHS d HvzHS
L H8HS a3 H8HS
K m HzeHy < HzzHYp
mUH, HoHYv ! HoHY
= HtcHe v i1 HtcHe
N " HsHe [ ' HsHe
Jm 1 i
'R £ H8THT He < H8THt
e J HeHe g 1 HeHe
= ] HHT ) HLIHT
H HiHT H 4 HiHT
% n o n o n o b w o n o n o n
‘e~ [e)] (o)) 0 0 ~ ~ ‘e~ (o)) [e)] 0 0 ™~ ~ [(e)
& & RN w W & & & & &
N Q Q N Q N N Q S Q
I Q Q Q Q m m m m m
i i
i i
] ]
HozHtT HezHzT
HeHtr HoHzT
HozHTT HeTHTT
HeH1t HeHTT
HSTHOT H9T 0T
HitHe6 HetzH6
HEH®6 ! HziHe
HzzHs 5 HorHs
HvHS | HeHS
HLTEL K HerHL
H6zH9 . HoHL
HTTH9 \z He6TH9
HveHSs ¢ HeH9
H9HS Y HITHS
HSTHY ’ HecHY
HieH¢e \ HeiHv
._\M Het Em ﬁ \“ Hot Em
~ HvzHz g { Hek¢
I HoHz H J HitH
i HetHT kS S HrHz
e Higt & \ HSTHT
.ﬁ O © 9 9o 9o o o o o .ﬁ ’ HIHT
#H 8 8 8 8 8 8 8 8 8 1
W 8 R R & 8 B R & 2 R 38 8 8 & & 2 8
tr~ L} i Ll i Ll Ll L} L} i rr~ o o o (o] o~ o~ o o




IHERIEIRRE ()

50000
45000 iFRIE
40000 20215 ] ~ ]
reon0 FRRIFE (%) TSN ()
20224
30000
7N 80.08 225.00
25000 2023
20000 3 80.08 225.00
15000 20244
N5 0 0
10000
ngugugugn@ugngugngaggulnga@iglngon g 20254
RAERARALT IR SNARARE AR me oo -
< L § CICIC T 5 QOC ML T g L o [T IC 5 I~ T UL Ee OV

FIZER (%) REE (BE)
76.01 27.90
76.01 27.90

0 0
0.00% 0.00%

NEX, FEIn. ZRigHALS



o8 & & 4 & & ¢ & 4
e e e S 8 S S S S S
m m
| “
HeeHer HzzHzT
HotHTT HorHTT
HeH1t HeHTT
HeHot HsHOT
e i @ e
X HoH® X HoH®
B HSTH. B HSTH.
ﬁ Mﬂwo m mﬂww
¥ 6H9 HeH9
.. HozHS .. HozHS
i HosHv llix HoEHY
g HITHY iy HITHY
& HzHe K’ HzHeE
L HeHe L HeHe
mw HITHC mw HITHZ
£ HicHT X HicHT
H HIHT W HIHT
nww o o o o o o %ﬂ o o o o o o o o
ol < < < < < < 1718 < < < < < < < <
L& & 49 S o S 8§ 8§ ® © & A
H o H o o
— o o < L
o o o o o
Q Q Q Q m m
i i
]
]
]
HzeHer
9ZHTI
HetHTT MmmNH
HeeHTT S8 Hor
He6ZHOT ~ HeTie
0 Hesor mw HotHs
mw HSTH6
I HoHs
HizHS
I E=) HSTH.
ﬁ HeHS8 EE)
il HeeHL H8zH9
He6H9
a8 HvHs
. HotH9 i HozH's
a HstHS it HogHv
i HolHs & HITHY
= HeeHy Lo HezHe
L =hA=17 . HeHe
e Hoage B HITH?
mw HocH¢ mm HicHT
4 HeHT i HIHT
o HozHT ™~ 2 9 9 2 9 2 9 8 ¢
"=~ m_.ﬁm._” [oe] ~ [(e] [Tp] < [e0] o~ -
o o o o o o o o o o
S I X I F TSI I ﬁ ﬁ ﬁ ﬁ ﬁ
o o o o o
oo o " & Q 5 < IS
N 8 & & 2 i
o o o o o !
“ ]
]
]
]
HSTHTT
HyzHeT MNNEHH
6¢HOT
s HecHTT H/Hot
T HeHTT ~ HeTHe
- BLEOT mw MNNMm
X HziHe6
M HzeH3 I Hods
5 B HeeHL
N HiHS mw HyE.
nw HozH9 .. HSZHS
it HoeHS It HoTHS
g HEHS 1t HeeHy
L HetHy K HvHv
= HeeHe HiTHE
e HLHE e HotHz
B HyTHT mw Hé6HT
mm HeeHT  f BozHT
“ox HIHT _\,Hzm HIHT

NEX, FEIn. ZRigHALS



g H H 4
N Q & S &
o o o o o
o~ [aV] o~ [aV] 7._ ‘S
! ..Jm
! we
s
HyveHer )z
HezHTT e
HeHTT \mw
H.HOT J
HtiHe6
— HeeHs
o HIHS
HM HITH.
ny HozH9
= HoeHS
Mt HeHS
#m HSTHY
X HstH¢e
L. HiHE
.. HvTHT
mm HeeHT
+1m HiHT W wr Wwf wr ﬁ
“~ o o O O o o o o o =
B I3 F IS ISY S S g g 38
]
]
A S :
e S S = S
o o~ [a\] o [a\]
i HyeHet
' HeHzT
! HIHTT
HezHot
HSsTHZT HosH6
HezHTT HziHe6
HezHo0T HocHs
— H.HoT HeHS
LY HSTH®6 mm HezHL
_ HitHS - HiHL
.ﬂ. H6HS =y HozH9
- HuHL A Hedo
Eo ey . HLTHS
K HOTE9 in HosH v
L HazHs it HriHv
mw HOTHS .. HszEE
i HeeHy B
Hr HvHy IR HITHE
® H/tHe &K HecH
L HorHt e HSH
. o
& HocHT g
T HIHT W S 2 9 2 9 2 9 9
s/\I Fr~ ~ O n < [20] o i
[ N O 1IN O 1N O 1IN O 1n O
‘=~ < S N N N N A
g 8 8 ¥ $ & & & 4
o (o] (o] o~ o o~ o~ o o o
m “
! !
HezHoOT HeHTT
HLHOT Mwmwﬁ
HsTH6 HSTH6
— H/izHS . =ET4=E
mw He6HS IR =EIEE
- HztHL ~ HSTHL
W HrEL = BstH9
- HotH9 H6H9
I HscHS .. HocHS
it Horgs  {& HogHv
e HeeHy it HiTHY
L. HvHv W HzeHe
.. H/THE HeHe
mm HotHT e HITHT
5 HeHc = HizHT
o HocHT 1 HIHT
e HTHT N o

40
i
1600
1400
1200
1000
800
600
400
200

9040
8040
7040
6040
5040
4040
3040
2040
1040

NEX, FEIn. ZRigHALS



13 gl 9 Y R e

HEIEE: LUERAMEIRZEET S Erpds: 1 E ()

2540
2040
1540
1040 T TN S
540
40
[0 O7 07 OO0 00 00 00 OO0 0000 00 00 00 00 00 00 00 00
EREEREEEE
AILI@DaDIDIMIEK gL o @RI o 4 IR OT
— ~ N < < ! ©~ W oS oo
EIE: LUSRAMERSEETZ: £r=FF:
1600
1400
1200
1000
800
600
400
200
0
-200
-400
OO mOIOo oo moom oo oo oo oo
&::ﬁ&:%%&%ﬁ&%ﬁﬂ&g&ﬁﬁ
AL KaMIDIIMIKT LI o DRI o 4 I I
- ~ M < < ! o~ W oS Ao

A LAH

2000
1800
1600
1400
1200
1000
800
600
400
200
0

A LA

2000

1500

1000

500

-500

181H

1818
1822H
28148

1821H
2811H

383R
3822H
48118
48308
5H20H

=3

VAN

3B7H
3H28H
4818H

YE) S ELENE

5H9H
5H30H
6H20H
7H11H

6H9H
6828H
78 18H
8H6H

JIRRRLEY

£TZ:

L i DN

JUE—

i

8H1H
8H22H
9H12H

8H26H
98 15H
1088H
11838
118268
128228

1087H
1183H
11529H
12824H

&rEpAs: FE (F)

212 &% FE (A)

20214F

20224

2023

HEBAE LIRS

2500

2000

1500

1000

500

THEBEE . IARRS ARERTS

2000

1500

1000

500

-500

VSIS E L]

1H1H
18228
2814H
3H7H
3828H
48 18H
5H9H
58308
68208
78118
8A1H
8H22H
98128

7

212 E£Fpas: FE (F)

20224

20234

20244

[ l}é %1 ------ 20254F
T hmm
~— - - N
—

212 £77FH: FE (A)

[

L)) poNcHal rutuRes

NEX, FEIn. ZRigHALS



SHIRERE R R RN

&t

BREEIN

Rl im

AELERT- BRI EMLRD, EFTReiRUER T, RN ENEFE, HAERAY
BERENE, MEENEFRENKRT, SHMZNMBERIZLD.

FRIOE, B NRINT ITERXED910.5K, REINTX, EEFKIEE
ATiFse, BRRERIERERBENE, FKREATEEIR.

AR AR R UA KGR, SRR SHIRIRE.

fERAEHIEAUETIBRIEE, B REREHNIRIF B E R ES 18R
&by, FIREILE R BRI,

LB, EERE

;\%\)?ﬁiﬁ-gﬂ*ﬁ

DONGHAI FUTURES



IRIREEE R RN

&t

BREEIN

Rl im

BNTE, LRI TSR, BRI, B
WA,

TR TTERXRED910.5K, IRECIEMIK, T KESERTT
%, BFEXEEGR, BRERINDEFRAERE.

RS EH, GRS EARREZE ZRIERA R R AAK,

BONEIBHN IS, FREEARIEE, BAEREREENR, B
REBENRE, UTERXERZ.

NS

I, REME

\ R % BA =¥
@) fﬂﬁl ﬂﬁunes



Ay EHRFRSHEEREELSHRAENTN, KREPERITRTAHRERR. KEiiR
KIREARTHIEM., RIE, (EXNXEERAVERENTEEMYEERILE, BARIERRE 2RSS
BEINARREHIEE, REFHINR. GelENEEHRNERREEEEFPHESEZHE, FAM9
MNEFPHRFEN, BRFENIEZFRIRIIREER. USRAEFEE, SR AMNRAEKRENRS
MECNARIRIZAT. EEEBER T, AR RHEHTARERARSFREHIRESERNER
REHITRE, RZBEFEITREX., MRERUNAREHEERSELATHAFRAEIEG, K&
BEFH, HITEHOTARNMELUEE M. SE6lafm, W5I1AH. %5, Tk, UERHLEAR

S AREELE



[ReiGIES O

QEnxTE

~Ejit: ESBRHXIELEES05S R HE—KE 101
HREERAS: 200127
NaElik: www.gh168.com.cn

‘?m_ﬂ

© LETHE
NEERATR

Ty HEARS: REHEETS (dhghy))

@ Jialj@gh168.com.cn



